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   Indices          October 24  Close            Previous Close             Change             % Change

S&P/TSX Composite Index  24,551.55  24,573.62 -0.09 %

S&P/TSX 60 Index  1,468.24  1,471.32 -0.21 %

S&P/TSX Venture Composite Index  621.07  612.72  1.36 %

S&P/TSX Completion Index  1,492.54  1,486.58  0.40 %

S&P/TSX Smallcap Index  838.10  835.72  0.28 %

    Unchanged     Decliners   Advancers                  
                                      S&P/TSX Composite  Index

 112  108  3 

            Return Constituent

        Top 10 Advancers

CLS  18.27%
MTL  9.30%
CEU  5.45%
CIGI  4.82%
NVA  3.89%
BAM  3.81%
KEL  3.03%
FSV  2.76%
ARX  2.69%
WPK  2.67%

                S&P/TSX Composite Index                      S&P/TSX Composite Index

            Return Constituent

Top 10 Decliners

TECK.B -5.44%
BYD -3.26%
SVI -3.23%
RCI.B -2.98%
ATS -2.92%
BEI.UN -2.79%
EFR -2.62%
EQX -2.40%
BLX -2.21%
AQN -2.16%

Index Contribution Constituent

Top 10 Index              
Detractors

RY -20.43
TECK.B -11.36
ATD -7.90
ABX -7.44
CNR -5.94
RCI.B -4.17
QSR -3.73
WCN -3.44
T -2.99
AEM -2.92

Index Contribution Constituent

Top 10 Index 
 Contributors

CLS  14.22
BAM  7.23
BN  4.56
IFC  3.45
CM  3.45
SHOP  3.31
CIGI  3.04
ARX  2.66
TD  2.45
TFII  2.44

                          S&P/TSX Composite Index

 Sector                         # of Index        Weight       Market Cap         Index 

                                   Constituents                          ($B)              Contribution

           S&P/TSX Composite Index - Sectors Returns

Information 
Technology

 10  8.49 $298.22  21.16%

Energy  41  17.38 $610.89  13.08%

Financials  27  32.01 $1,124.92  6.25%

Real Estate  20  2.15 $75.48  4.04%

Health Care  4  0.31 $10.95 -0.22%

Consumer 
Discretionary

 11  3.36 $118.00 -2.32%

Utilities  15  3.89 $136.57 -5.65%

Communication 
Services

 5  2.92 $102.53 -7.07%

Consumer Staples  11  3.92 $137.60 -10.23%

Industrials  27  12.62 $443.32 -15.54%

Materials  52  12.96 $455.54 -20.19%

 223  100.00 $3,514.02 -16.71S&P/TSX Composite 
Index

%

Info Tech

Energy

Financials

Real Estate

Health Care

Cons Disc

Utilities

Telecomm

Cons Staples

Industrials

Materials
-0.10%-0.08%-0.06%-0.04%-0.02%0.00%0.02%0.04%0.06%0.08%0.10%



This report is published by TSX Inc. TSX Inc. does not guarantee either the completeness or the accuracy of this information. The information contained in this report is provided for informational 
purposes only and you agree not to rely upon the information contained in this report for any trading, business or financial purpose. These sheets are printed in Canada and issued by TSX Inc. under 
the express condition, to which everyone receiving or making use thereof assents, that no liability shall be incurred by TSX Inc. or its affiliated companies or any other vendor or donor, including, 
without limitation, for reliance on or for any errors or inaccuracies in this report. Neither TMX Group Limited, TSX Inc., nor any of their affiliated companies, guarantees the completeness of the 
information contained in this document and are not responsible for any errors or omission in or your use of, or reliance on, the information. This publication is under copyright. © 2016 TSX Inc. All 
rights reserved. Do not copy, distribute, sell or modify this publication without the prior written consent of TSX Inc.                                                                                http://www.tsx.com/trading



 333,780,800
$12,805,596,777

 850,821

Daily Volume
Daily Value
Daily Trades
Daily Symbols Traded  2,057

Daily Volume
Daily Value
Average  Trade Size
% TSX Volume

 156,983,085 
$5,849,878,064 

 352 
 47.03 %

   TSX                                                                                          TSX ANONYMOUS TRADING
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                      Top 20 TSX Symbols by Volume                      Top 20 TSX Symbols by Value
 Symbol                     TSX Volume                       TSX Value  

RY  13,061,141 $2,234,979,867

OSK  10,854,139 $53,079,004

TD  9,586,860 $753,853,484

T  8,184,016 $180,781,652

HNU  7,959,462 $19,988,690

BMO  6,286,923 $809,586,280

ENB  5,679,773 $323,871,953

BCE  5,187,022 $237,913,768

ABX  4,765,156 $133,916,148

TRP  4,725,455 $307,329,271

MFC  4,538,620 $188,112,833

K  3,628,604 $53,756,153

AQN  3,612,803 $24,687,552

TWM  3,472,943 $1,043,141

BTE  3,150,830 $12,554,388

WEED  3,132,575 $22,015,328

CNQ  3,057,784 $148,421,532

BNS  3,008,590 $218,318,903

SU  2,756,163 $146,739,212

BTO  2,746,385 $12,935,914

 Symbol                     TSX Volume                       TSX Value  

RY  13,061,141 $2,234,979,867

BMO  6,286,923 $809,586,280

TD  9,586,860 $753,853,484

ENB  5,679,773 $323,871,953

TRP  4,725,455 $307,329,271

BCE  5,187,022 $237,913,768

BNS  3,008,590 $218,318,903

CLS  2,224,610 $204,831,945

SHOP  1,821,833 $201,219,303

CSU  43,363 $188,222,569

MFC  4,538,620 $188,112,833

AEM  1,529,039 $185,537,693

CM  2,120,571 $184,925,968

T  8,184,016 $180,781,652

NTR  2,619,868 $172,592,876

CP  1,524,671 $165,422,307

CNR  1,051,145 $161,382,110

TECK.B  2,347,102 $151,518,583

NA  1,142,744 $150,327,792

CNQ  3,057,784 $148,421,532

$769,547,681
 38,909,899

 51,321

$14,995 
 758 

 968 

Daily Volume
Daily Value

# Trades

Average Trade Value
Average Trade Size

# of ETFs Traded

                                                                                              ETF Trading

  Symbol       Market Volume                                 Market Value

HNU  7,959,462 $19,988,690 

XGD  2,457,399 $61,046,732 

XIU  2,186,185 $81,255,128 

HQD  1,647,778 $18,638,077 

HGD  1,428,712 $2,907,052 

HOU  1,212,467 $14,540,181 

DLR  917,568 $12,934,533 

HQU  906,767 $20,268,467 

HOD  899,031 $6,165,577 

XRE  830,479 $13,937,964 

                       Top 10 ETFs by TSX Volume                          Top 10 ETFs by TSX Value
  Symbol       Market Volume                                 Market Value

XIU  2,186,185 $81,255,128 

XGD  2,457,399 $61,046,732 

ZEB  664,576 $27,315,268 

HXT  429,210 $27,274,165 

HND  273,739 $23,409,958 

VFV  160,198 $22,852,950 

HQU  906,767 $20,268,467 

HNU  7,959,462 $19,988,690 

HQD  1,647,778 $18,638,077 

ZSP  197,907 $17,394,782 



 1,294  849,527
      Block Trades                                                                                                                                               Non Block Trades

 22,354,000 BMO NESBITT BURNS INC.
 17,673,300 CIBC WORLD MARKETS INC.
 15,232,700 RBC CAPITAL MARKETS
 11,959,500 NATIONAL BANK FINANCIAL INC.
 11,471,900 SCOTIA CAPITAL INC.

                  Top 5 Block Trade Brokers by Volume                 Top 5 Block Trade Symbols by Volume

RY  11,568,300 
OSK  9,120,700 
TD  6,782,000 
BMO  5,193,300 
T  5,116,500 

        Broker                                                     TSX Block Volume       Symbol                                                      TSX Block Volume

 94,358,336 
$41,610,879 

 4,954 
 60.38%

Daily Volume
Daily Value
Average Trade Size
% TSXV Volume

 156,285,037
$65,358,322

 35,114

Daily Volume
Daily Value
Daily Trades
Daily Symbols Traded  1,087

    TSXV  ANONYMOUS TRADING    TSXV                                                                                     
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                     Top 20 TSXV Symbols by Volume                        Top 20 TSXV Symbols by Value

 Symbol                    TSXV Volume                      TSXV Value  

TVI  13,030,000 $65,300

GT  3,281,873 $128,948

MEK  3,207,400 $128,026

MAU  2,461,675 $6,034,055

PTU  2,211,008 $78,611

TR  1,977,750 $320,319

MTT  1,861,000 $37,790

JHC  1,823,620 $18,236

OMG  1,822,994 $340,488

PUMA  1,800,916 $146,544

CELL  1,792,138 $62,995

GSVR  1,727,510 $505,807

AIR  1,606,714 $145,789

PCLO  1,563,426 $158,628

AE  1,534,948 $923,915

RHC  1,511,891 $79,152

FKM  1,456,474 $184,585

PLA  1,408,000 $12,830

TKU  1,392,100 $14,076

VERT  1,317,050 $54,291

 Symbol                    TSXV Volume                      TSXV Value  

MAU  2,461,675 $6,034,055

HIVE  841,781 $4,350,259

TOI  32,531 $4,031,934

VZLA  989,401 $3,105,781

ARTG  202,779 $2,992,365

WED  394,391 $1,892,756

ODV  418,126 $1,156,333

SLI  371,418 $1,119,315

AFM  788,334 $984,793

NFG  285,697 $983,132

AE  1,534,948 $923,915

SGD  137,275 $829,896

ATX  548,550 $787,666

HITI  185,125 $744,351

PNG  447,037 $737,808

LIFT  172,966 $696,419

PTK  123,941 $677,998

DV  510,506 $677,869

WRLG  1,008,512 $667,255

ABRA  212,649 $660,023

                                                                                         Dark TSX/TSXV Trading 

Volume
Value Daily Symbols Traded

Daily Trades  121,339 27,261,510
 978,261,753  1,408


