
For more information, email trading_sales@tsx.com 
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July 6, 2023

   Indices          July 6  Close            Previous Close             Change             % Change

S&P/TSX Composite Index  19,810.69  20,103.89 -1.46 %

S&P/TSX 60 Index  1,192.51  1,211.18 -1.54 %

S&P/TSX Venture Composite Index  615.22  622.81 -1.22 %

S&P/TSX Completion Index  1,171.94  1,184.98 -1.10 %

S&P/TSX Smallcap Index  668.47  679.11 -1.57 %

    Unchanged     Decliners   Advancers                  
                                      S&P/TSX Composite  Index

 28  200  1 

            Return Constituent

        Top 10 Advancers

BDGI  3.64%
MG  2.79%
OR  2.71%
PRMW  2.49%
PET  2.01%
TIH  1.57%
SNC  1.32%
QBR.B  1.22%
TRI  0.95%
ALA  0.76%

                S&P/TSX Composite Index                      S&P/TSX Composite Index

            Return Constituent

Top 10 Decliners

SDE_z -100.00%
ATZ -5.80%
NXE -5.79%
OGC -5.45%
BB -5.28%
TLRY -5.05%
DML -4.88%
OSK -4.81%
BLDP -4.58%
EFR -4.42%

Index Contribution Constituent

Top 10 Index              
Detractors

SHOP -24.01
TD -22.39
BN -16.54
RY -15.31
BNS -12.46
CNQ -11.96
CNR -10.21
SU -9.76
ATD -9.40
CP -8.94

Index Contribution Constituent

Top 10 Index 
 Contributors

MG  4.06
TRI  1.81
TIH  1.00
POW  0.76
OR  0.67
SNC  0.57
PRMW  0.48
QBR.B  0.45
TFII  0.43
ALA  0.36

                          S&P/TSX Composite Index

 Sector                         # of Index        Weight       Market Cap         Index 

                                   Constituents                          ($B)              Contribution

           S&P/TSX Composite Index - Sectors Returns

Health Care  4  0.26 $7.29 -0.80%

Consumer 
Discretionary

 15  3.98 $112.77 -2.34%

Communication 
Services

 5  4.27 $120.95 -5.21%

Real Estate  21  2.43 $68.82 -5.77%

Utilities  16  4.50 $127.41 -9.63%

Consumer Staples  11  4.20 $118.96 -13.99%

Industrials  26  13.74 $389.02 -21.01%

Information 
Technology

 11  7.74 $219.34 -36.14%

Materials  50  11.60 $328.42 -43.84%

Energy  41  16.60 $470.24 -52.12%

Financials  29  30.68 $868.90 -99.69%

 229  100.00 $2,832.11 -290.55S&P/TSX Composite 
Index

%

Health Care

Cons Disc

Telecomm

Real Estate

Utilities

Cons Staples

Industrials

Info Tech

Materials

Energy

Financials
-0.5% -0.4% -0.3% -0.2% -0.1% 0.0%



This report is published by TSX Inc. TSX Inc. does not guarantee either the completeness or the accuracy of this information. The information contained in this report is provided for informational 
purposes only and you agree not to rely upon the information contained in this report for any trading, business or financial purpose. These sheets are printed in Canada and issued by TSX Inc. under 
the express condition, to which everyone receiving or making use thereof assents, that no liability shall be incurred by TSX Inc. or its affiliated companies or any other vendor or donor, including, 
without limitation, for reliance on or for any errors or inaccuracies in this report. Neither TMX Group Limited, TSX Inc., nor any of their affiliated companies, guarantees the completeness of the 
information contained in this document and are not responsible for any errors or omission in or your use of, or reliance on, the information. This publication is under copyright. © 2016 TSX Inc. All 
rights reserved. Do not copy, distribute, sell or modify this publication without the prior written consent of TSX Inc.                                                                                http://www.tsx.com/trading



 308,635,887
$10,278,241,480

 879,907

Daily Volume
Daily Value
Daily Trades
Daily Symbols Traded  2,042

Daily Volume
Daily Value
Average  Trade Size
% TSX Volume

 138,958,499 
$5,016,162,653 

 332 
 45.02 %

   TSX                                                                                          TSX ANONYMOUS TRADING
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                      Top 20 TSX Symbols by Volume                      Top 20 TSX Symbols by Value
 Symbol                     TSX Volume                       TSX Value  

TD  15,788,753 $1,287,799,544

BNS  11,576,859 $735,583,562

ENB  6,460,616 $313,067,110

SU  5,946,354 $226,294,835

TRP  5,942,193 $311,210,572

HUT  5,343,899 $25,558,784

SHOP  4,817,773 $398,646,145

CNQ  4,792,947 $346,055,329

AQN  4,628,258 $50,809,324

BTE  4,559,400 $19,163,391

CPG  4,453,312 $39,213,189

MFC  4,258,386 $104,688,268

FM  4,144,431 $129,622,716

ABX  4,066,709 $88,391,788

ESM  3,923,542 $119,853

CVE  3,891,925 $87,165,881

RY  3,768,968 $473,099,122

CM  3,711,762 $207,254,161

WEED  3,436,605 $1,969,821

XIU  3,383,094 $102,385,942

 Symbol                     TSX Volume                       TSX Value  

TD  15,788,753 $1,287,799,544

BNS  11,576,859 $735,583,562

RY  3,768,968 $473,099,122

SHOP  4,817,773 $398,646,145

CNQ  4,792,947 $346,055,329

ENB  6,460,616 $313,067,110

TRP  5,942,193 $311,210,572

BMO  1,919,447 $228,133,240

SU  5,946,354 $226,294,835

CM  3,711,762 $207,254,161

CNR  1,212,204 $190,258,208

SLF  2,635,002 $178,992,228

CP  1,279,142 $134,681,209

FM  4,144,431 $129,622,716

BN  2,746,940 $117,387,204

POW  3,143,625 $114,059,327

EMA  1,931,739 $104,739,481

MFC  4,258,386 $104,688,268

XIU  3,383,094 $102,385,942

ATD  1,539,588 $102,327,934

$586,666,013
 25,662,224

 51,650

$11,358 
 497 

 864 

Daily Volume
Daily Value

# Trades

Average Trade Value
Average Trade Size

# of ETFs Traded

                                                                                              ETF Trading

  Symbol       Market Volume                                 Market Value

XIU  3,383,094 $102,385,942 

HNU  2,353,336 $34,314,780 

ZEB  1,774,065 $58,869,395 

HOD  1,336,260 $15,080,868 

HOU  1,228,932 $13,675,649 

XEG  1,213,744 $17,299,737 

HQU  581,045 $8,250,986 

ZSP  490,991 $31,539,829 

HSD  483,589 $12,366,908 

DLR.U  440,920 $4,496,220 

                       Top 10 ETFs by TSX Volume                          Top 10 ETFs by TSX Value
  Symbol       Market Volume                                 Market Value

XIU  3,383,094 $102,385,942 

ZEB  1,774,065 $58,869,395 

HNU  2,353,336 $34,314,780 

ZSP  490,991 $31,539,829 

HND  324,323 $18,625,633 

XEG  1,213,744 $17,299,737 

HOD  1,336,260 $15,080,868 

HOU  1,228,932 $13,675,649 

VFV  131,079 $13,650,467 

HSD  483,589 $12,366,908 



 1,020  878,887
      Block Trades                                                                                                                                               Non Block Trades

 24,245,700 GOLDMAN SACHS CANADA INC.
 20,079,900 TD SECURITIES INC.
 19,064,300 NATIONAL BANK FINANCIAL INC.
 17,813,700 MERRILL LYNCH CANADA LTD.
 16,594,400 BMO NESBITT BURNS INC.

                  Top 5 Block Trade Brokers by Volume                 Top 5 Block Trade Symbols by Volume

TD  12,191,800 
BNS  8,023,000 
ENB  4,228,100 
TRP  4,126,100 
AQN  2,634,500 

        Broker                                                     TSX Block Volume       Symbol                                                      TSX Block Volume

 43,369,176 
$19,741,712 

 3,487 
 49.02%

Daily Volume
Daily Value
Average Trade Size
% TSXV Volume

 88,468,519
$37,762,121

 25,190

Daily Volume
Daily Value
Daily Trades
Daily Symbols Traded  1,055

    TSXV  ANONYMOUS TRADING    TSXV                                                                                     
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                     Top 20 TSXV Symbols by Volume                        Top 20 TSXV Symbols by Value

 Symbol                    TSXV Volume                      TSXV Value  

C  3,195,667 $48,008

CCW  3,131,382 $153,627

DME  3,111,957 $1,272,347

AL  1,962,782 $49,120

KORE  1,602,750 $64,110

EGT  1,415,824 $199,229

AIS  1,203,129 $12,046

EDDY  1,067,500 $37,363

ATC  1,060,000 $132,525

PERU  1,011,960 $50,898

HIVE  940,482 $6,475,198

CLM  939,772 $74,452

APGO  894,000 $104,763

GXU  882,981 $111,127

KLX  867,902 $170,141

ECR  812,300 $59,384

CRTS  812,000 $8,120

LCX  781,220 $313,729

MN  704,901 $79,968

STND  663,000 $16,975

 Symbol                    TSXV Volume                      TSXV Value  

HIVE  940,482 $6,475,198

TOI  22,306 $2,400,504

NGEX  225,473 $1,649,505

DME  3,111,957 $1,272,347

ABR  365,729 $1,221,380

CNL  172,200 $1,017,733

LTH  338,144 $781,641

LMN  40,887 $750,866

SGD  181,906 $718,056

ARTG  156,503 $717,770

AFM  603,931 $616,031

LI  210,968 $549,263

PMET  32,162 $496,944

WEB  274,780 $361,514

CAD  195,329 $341,701

NFG  51,420 $333,035

LCX  781,220 $313,729

ALV  30,438 $306,400

CRE  161,673 $291,035

SLMN  302,523 $290,079

                                                                                         Dark TSX/TSXV Trading 

Volume
Value Daily Symbols Traded

Daily Trades  95,451 20,149,700
 679,384,274  1,210


